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Live A/B Test Harness
Expert advisor (trading robot) · MetaTrader 4 · MQL source code included

About this tool

Live A/B Test Harness is an expert advisor (trading robot) for MetaTrader 4 based on Moving Average. It

has 17 settings, such as Allow live trading, Fast ma a and Slow ma a. MQL source code included.

Files in the download: LiveAbTestHarness.ex4, LiveAbTestHarness.mq4, LiveAbTestHarness.txt.

Trading robots can lose money. Check every setting and test on a demo account before using real funds.

Indicators used in the code: Moving Average.

Settings (17)

These are the inputs you see when you attach the tool to a chart. Defaults are the values in the code.

Setting Default What it does

Allow live trading
(InpAllowLiveTrading)

false DANGEROUS - see SAFETY header. Leave false.

Fast ma a
(InpFastMaA)

10 Variant A: fast MA period

Slow ma a
(InpSlowMaA)

30 Variant A: slow MA period

Fast ma b
(InpFastMaB)

20 Variant B: fast MA period

Slow ma b
(InpSlowMaB)

60 Variant B: slow MA period

Ma method
(InpMaMethod)

MODE_EMA MA method shared by both variants

Fixed lots
(InpFixedLots)

0.10 Lot size for every trade, both variants

Stop loss pips
(InpStopLossPips)

30 Fixed stop loss, in pips

Take profit pips
(InpTakeProfitPips)

60 Fixed take profit, in pips

Magic a
(InpMagicA)

40201 Magic number tagging variant A's trades
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Magic b
(InpMagicB)

40202 Magic number tagging variant B's trades

Slippage pips
(InpSlippagePips)

3 Slippage tolerance, in pips

Sprt alpha
(InpSprtAlpha)

0.05 SPRT type I error (false positive) rate

Sprt beta
(InpSprtBeta)

0.05 SPRT type II error (false negative) rate

Sprt p0
(InpSprtP0)

0.50 Null hypothesis: variant win rates are equal (0.50)

Sprt p1
(InpSprtP1)

0.65 Alt hypothesis: the better variant wins this share of
head-to-head decisions

Min trades each before verdict
(InpMinTradesEachBeforeVerd
ict)

20 Minimum closed trades PER variant before a verdict is
even considered

How to install

1. Download the ZIP from your PolyMaria library and unzip it.

2. In MetaTrader 4 open File -> Open Data Folder, then go to MQL4 -> Experts.

3. Copy the .mq4 file(s) there. Put any .mqh files in MQL4 -> Include.

4. Open the .mq4 file in MetaEditor and press Compile (F7) if MetaTrader does not show it.

5. Drag the expert advisor from the Navigator onto a chart, check the settings, allow Algo/Auto Trading

and press OK.

6. Test it first on a demo account or in the Strategy Tester.

Good to know

• Test every expert advisor on a demo account or in the Strategy Tester before trading real money.

• Past results of any tool do not guarantee future results. Trading involves risk.

• Questions? Open the tool page:

https://polymaria.net/product/live-a-b-test-harness-mt4--source-0dc85d8edc0c2f31cd82befe
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